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TXS - Services for Processing

TXS assists banks and corporates to process securitization transactions. The
service is based on a software that was especially developed for securitization
and is operated in a professional and certified computer center.

Within the transaction processing TXS can take on various roles in compliance
with the customer processes:

Application Business Process
Service Provider Service
- Application Service - Reporting Service
- System Service - Processing Service

= Application Service Provider

As a solution provider TXS provides the
securitization software to the customer via a
secured data line. The customer can optimize the .
structuring and management of the transaction | TXS Application Services
over its life time =

| Transaktionen

e L!I!L!

= Business Process Service

Additionally as an agent TXS takes over the
processing tasks of the originator or the arranger

e.g. reporting, replenishment and monitoring of
the transaction Computer & Data Center

— Hardware & Systemsoftware
- ISO 20000 Certificate
— IS0 27000 Certificate
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Application Service Provider for Arrangers

For arranging banks TXS provides the securitization software to supervise the
pool and create the investor reporting. TXS supports with business/IT know-

how and flexible changes of the software according the requirements.
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The arranger increases its services portfolio towards the customer and
therefore increases its attractiveness.
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http://www50.sap.com/index.asp

Full Service Securitization for Corporates

Additionally TXS offers a complete reporting and administration service. The
customer delivers only the required data and optionally has the possibility of a
remote access to the securitization software. TXS structures/replenishes the
pool and creates the contractual investor reports for the corporate.

TXS Services in the transaction process
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The corporate does not depend on arrangers offering such a service. It also

reduces the transaction/project costs for new reporting systems and the costs of
administrative employees.
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TXS Securitization Solution: SAP Funding Management

Dispiay Transaction

Fix Accept Fund @;Change Documents Close Ove ereW Of the

Fundi = = = —_ .

I_un ing Transactm: Master Data Funding Program Details Secu rltlzatlon

TransactionlD 59 Funding Frog. ID 10000013 R

Transaction Sale a Group of Loans |l Fund. Pragram Mame Loan Sale Pragram tra nsa CthﬂS a nd

Norminal Amount 871,158.73 UsD valid From - To 010172011 1213112020 :

Eff. Amount 971,1588.73 usD Amaount 100,000,000.00 usD fu n d I n g p rog ra m

Transaction Start 040172011 Transaction End Asst Cat Loans -

Transaction Status In Creation Organizational Unit A0000050 Org Unit Mortgage Fu nctions for the management
Details | Selection Rules /“Pool | PaymentDistrib. | CashFlow | Business Trans. | Monitoring Settings - KeyFigures Of Secu rltlzatlon tra nsa Ctlons:

W Asszets } Exclusion List  © Optimizatn.  ~ List - Positivelist

(0] set ][ Add to Exclusion List][Add to Reserve List | [E8] | (& ][] B[ BR)E 1) (]3] I

Pool Structuring

. . . .
1,088 Assels Eligibility criteria
Ext. Asset D Systern Partner Currency Mominal ContStart  ContrEnd  |(MaxDueDate KD MNP MPY InsFnd MPY RV Fnd | NYP Ir | Concentrat|on ||m |tS
LOAN_293735000019 1529373 USD  1,138,902.68 01/01/2002 01/01/2022 12/01/2008 032312011 0.00 000 72071 a
LOAN_368285000013 1 536828 USD 306,831.00 12/01/2002 12/01/2022 11/01/2010 | 03/2312011 0.00 0.00 2607z v
LOAN_572635000001 1 567263 USD  1,286,049.75 02/01/2007 02101/2027 12/01/2011 032312011 0.00 0.00 1,234,57 . .
LOAN_G13415000001 1 5618941 USD 176,850.00 11/29/2005 11/28/2025 10/15/2010 032312011 0.00 0.00 238,00 POOI Monltorlng
LOAN_7 40545000001 1 574054 USD 150,300.00 08/15/2006 08152026 0TH&/2009 032312011 0.00 000 14B,1¢ finiti f tri
LOAN_853585000001 1 586358 USD 248,296.50 09/26/2007 09/26/2027 08M&/2012 032312011 0.00 0.00 2659z = Definition o trlggerS
LOAN_899835000001 1 589983 USD 117,300.00 11A2/2007 11122027 10/01/2013 | 03/2312011 0.00 0.00 118,96 T .

L . . -
LOAN_266715010018 1 526671 USD §97,000.00 11/01/2002 11/01/2022 10/01/2008 032312011 0.00 0.00 47597 Deﬂnltlon Of key ﬂgures
LOAN_537685050002 1 553768 USD 156,750.00 12/28/2006 12/28/2026 11115/2010 032312011 0.00 0.00 164,91 ;

L : : n
LOAN_403985030018 1 540388 USD 225,175.00 10/01/2004 10/01/2024 09/01/2010 032312011 0.00 0.00 226,08 Managlng Of CaSh ﬂOWS
LOAN_775615000001 1 57756241USD 190,000.00 12/01/2006 12/01/2026 11/01/2011  03/2312011 0.00 0.00 189,06
4 b 1“’

Replenishment
= Buybacks

= New purchases
Pool Management P

= View of all assets in the pool

Im t an t of dat
» Detailed information to each asset port and export of data
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Reporting Options

Stratification Reports

Outstanding Asset

Closing Asset Number of in % of EOP Closing Asset
Balance in TEUR Assets Active Accounts Balance
>=0and < 5.00 9,065 25.04% €24,146,313.21
>=5.00 and < 10.00 11,074 30.58% 83,460,504.50
>=10.00 and < 15.00 8,874 24.51% 109,105,167.34
>=15.00 and < 20.00 4,663 12.60% 78,302,447.08
>=20.00 and < 25.00 1,738 4.80% 38,311,174.33
>= 25.00 894 2.47% 26,601,044.09
Total 36,208 100.00% €359,926,650.55

Highlights

= Calculation and analysis of waterfall structures

= Access to historical data

Cashflow Reports

[u]

0

amounts as of:

Purchased Assets ([EUR)

18012012 £29.793.440.22
15.02. 2012 808.114.151.16
15.03.2012] TEE.108.071.18
15.04. 2012 TET TED.361.39
15.05.2012] T48.726.033,92
15.06.2012| T23.778.387.75
15.07.2012| T03.423 174,32
15,06 2012| B8 625 185.02
15.09.2012] B66.353.044.47
15.10.2012 B48.283.667.65
15.11.2012 B29.535.483.33
15.12.2012 E10.900.305,97
15.01.2013 591.698.116.68

= Reporting in different formats available
(Excel, PDF, XML ...)

= Reporting via batch / online controllable

= TXS Template Reports available for an easy
adoption of transaction specific reports

T8
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Enhancement Reports

Minimum First Loss Reserve 53.799.876,40

First Loss Reserve = Subloan | (bop) r 51 679649 64
+ nevy Loss Reserve tranche from Seler v 248377114
+ recoveries (lste Collections) " 0,00
+ recoveries (Pro Rata Share of Enforcement proceeds) v 409.532415
I, Defaulted Lease Receivables (Nominal amount) " T72868,83
. bonifications to Seller r 0,00
= First Loss Reserve = SubLoan | (eop) v 53.799.876,40

Reporting Templates (reusable)

T XS mpartngsantss

INVESTOR-REPORT

January 2013

Transaction

German Leasing ABCP Transaction

THE Template Report W1.0

seller Hamburg Harbour Leasing

(HH)




MAN FS Plc. : Reporting of TRUCKNOLOGY UK LEASES

Transaction Truckneiogy Ditem. Date 15422042

=% Sedler MAN Fhancial 3ervices Fic. Beifem. Dabe 18122012
Assels Lease Recelvables Ho. of Settherm. 1
O 1 i Involved Parties

01  Inwolved Parties

O 2/’ Funding Report

01 Owerview

02 Enhancement Report (Part 1)

03 Mezzanine Loan Report (Lease Receivables)
04 Funding Allocation Report (Summary)

O Sff Settlement Reports
01 Setilement Report
02 Portfolio Trigger - Debior Concenfraticn
03 Porifolic Trigger - Internal Debfor Rating
04 Portfolio Trigger - Regional Distribution
Investor Report: Trucknology UK Lease 05  Fortfolio Trigger - 6 months Net Loss Ratio
MAN Financial Services Ple 08 Portfolio Trigger - Payment Mode Trigger
07 Portfolio Trigger - 3-/12-months Default Ratios
08 Portfolio Trigger - 3-months Delinguency Ratios
09 Portfolio Trigger - Loss Reserve Account Reduction
10 Porfolic Report - Distibution of Assets according to Type of Lease Aggrements
S —— m 11 Portfolio Trigger Report - Hire Purchase Receivables
SN Crapps SRR 12 Portfolic Trigger Repert - Weighted Average Maturity
13 Porfolic Report - WA Seasoning and WA average remaining life
14 Portfolio Trigger- Distribution of Assets according to Manufacturer
15 Portfolio Trigger- Distribution of Assets according to condition

There are apprOXImately 20-40 :3 EE?H:E:;EE:ii:mnrﬁsaﬁuanﬁle
specialized and complex individual

reports that are summarized into
one monthly investor report —

&Il of the Imigemation comiined in B et af reports asd Be Arefyss b= bared on Informardion end dats obésined from e Bader. Landesteni Caden-iNmbes andsses
o0 duly of dhae: dligenece of Indepersant vesfication of mny infomeation A haz not seded or vesfied e iruth or scuracy of ey Sudh ieformation, As 8 s2oul oy
Imoeirin In hese separts I withoat asy represestabion o wamanty of Landesbent Eaden-iirizmbes). Eace and any aseiyses, sizlzments, or desvations made In hese
reports ore A= opisios osly end do noi oesie & fiduciery reialorship beiween i, beniks, Inessioes, and ofer Bind pasies asing them. The indoemaiion comiained in Bese
repatts should ot be wiewed B 8 projacton, forecent, peadicion or opisios with respect io e Aukues pesonence of the postiolic. Banke, Invesiors and ceer hird pasies

I FUNDING aehvizedl Iz s=view the pepos andior e Anaysis Cafuly,
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Customer Examples for the TXS Reporting Service

S ompt 1] )
s = IKB Leasing:

German Mittelstand Equipment Finance No. 1 ooxm Y
Monthly Investor Report oonmLYY
oosmmYY
ooMMY

o

German Mittelstands Equipment
Finance No. 1

e — e D e
Aaass [ [ '

= MAN Finance Int.:

02/ Fundngrepon

01 Overview
02 Enhancement Report (Part 1)

03 Mezzanine Loan Report (Leasa Recsiables)
04 Funding Alocation Report (Summary)

03 s

04 Fortolio Trigger - Regional Distrbution

05 Portolio Trigger - 8 months Net Loss Rafio

08 Portfolio Trigger - Payment Mode Trigger

07 Fortfolio Trgger - 3-/i2-menths Defauk Ratios

08 Fortfolio Trigger - 3-months Dalinquency Ratios

02 Portfolio Trgger - Loss Ressrve Account Reducion

10 Porfoio of rding to Type of L

11 Porfolio Trigger Repor - Hire Furchase Receivables
12 Portfolio Trigger Report - Weightsd Average Maturity
13 Porfoio Report - WA Seasoning and WA average remaining ife

. 14 Forfoio Trgger- Dsirbuton of Assets acsording o Manfaciurer
Investor Report: Trucknology UK Lease 12 el Trapa i s i o oo
MAN Financial Services Pl 18 Desmed Coliscion

17 Portiolio Report - Amerisation Profile

[eer—

e
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Implementation Approach

2- 3 weeks

Quick Check:

1-3 workshops with the
originator and the arranger

Aim:

Clarification of the most
important technical
requirements

Reconciliation of the
technical interface

Clarity about what is
contributed by TXS and what
is done by the customer

Result:

= Concrete TXS offer for
setup and servicing of the
transaction

= Agreed SLAs

T {3 soiumons

2 - 3 months
(parallel to the documentation of the
transaction by the arranger/originator)

Setup:

TXS project work

Aim:

Configuration of the securitization
software according to the
transaction documentation

Establishment of the technical
interface between customer
and TXS

Joint test and
acceptance test by the customer

Result:

= Ready to use securitization
software

» Interfaces are implemented

» Processes are agreed upon

= Structure of the transaction
is documented

according to the duration of the transaction

Servicing:

Regular TXS servicing (ASP or BPO)
Result:

Import of the monthly customer data
Technical operation of the
securitization software according to the

SLAs (ASP) in the computer center of TXS

Optional: Execution of the monthly new
purchases and the reporting (BPO)

Data delivery back to the customer
(updated pool)




Results of the Setup Project

Interface:

Documentation of the agreed interface format with the customer
= Based on the TXS template ,Interface Definition®

Transaction Structure:

Documentation of the transaction on how it has been structured and integrated
= Based on the TXS template , Transaction Structure"

Reporting Template:

Documentation of the needed transaction specific reporting template
. Based on the available TXS reporting templates

Processes:
Documentation of the processes between customer and TXS
= Based on the TXS template ,, Process Guide"

= Definition of a handover point to ensure that the responsibilities are clearly assigned
and for the measurement of the agreed TXS SLAs

T S FUNDING
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TXS Service for Securitization Transactions in 2013

orannor | vomscion | oo | tommcion |

IKBP IKB - Weinberg ASP” Deutsche Leasing OPUS alpha License
HéBP GMEF #1 BPO Deutsche Leasingy OPUS lambda License
HéBglﬂ ABCP "'ge‘\)a%tlon BPO PROSCORE License
;;z; .. TRUCKNOLOGY D LEASE  ASP : @D DiBa Pure German Lion aeE
(i usrws ~ TRUCKNOLOGY D LOANS  ASP ~ g::idian CMHC - MBS License
(- Nuw. TRUCKNOLOGY UK LEASE BPO g::idia“ CMHC - MBS License
Auto Auto ReE{éa(‘})é’s ASP”

abcbank abc SME Lease Germany BPO

G Creditpltit™ Retail Consumer CP BPO

* Application Service Partner of LB — BW **OEM Partner of w
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Your Benefits

>

T8

Rapid implementation of securitization transactions
Reduction of IT investment and cost
Sustainable reporting and presentation to your investors

Reuse business experience we made with our installed base
customers

Profit from knowledge transfer into your securitization team

Build up a professional service to your investors!
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Your Contact Partners

Gerrit DOhring

Head of Securitization Services
gerrit.doehring@txs.de

Jorg Lindenberg

Head of Business Development
joerg.lindenberg@txs.de

T {3 soiumons

TXS GmbH

Sonninstral3e 28

D-20097 Hamburg

Fon +49 (0) 40 881500
Fax +49 (0) 40 88150 123

www.txs.de
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